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Model Profit Payoff Profit Loss
Factor Ratio Average Average
Decision 1.33 1.14 4313.15 -3807.66
Tree (0.45) (0.31) (5110.92)  (4347.47)
LGBM 1.44 1.16 4123.27 -3676.88
(0.67) (0.41) (4488.33)  (4077.66)

Random  1.45 1.10 4049.9 -3750.36
Forest (0.62) (0.33) (4250.97)  (3891.39)
XGB 1.43 1.16 4075.06 -3703.96

(0.45) (0.33) (4375.82)  (4060.64)
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